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CyLLeCTBEHHbIX aKTUBaX
6/0420413 Pasaen 4. UHpopmaums o 0420413 Pa3gen 4. IHPopmMaums O CHUKEHUU pa3mepa COBCTBEHHbIX CPeACTB NPOPEeCcCMOHAbHOMO YYacTHMKA HUKe

CHUMKEHUW pasmepa COBCTBEHHbIX
cpeAcTs npodeccMoHaNbHOro
YYaCTHUKA HUKe pasmepa,
YCTaHOB/NIEHHOTO HOPMATUBHbIMM
aKkTamu baHka Poccun, BO3HMKLLEM MO
HEe3aBUCALLUM OT AeNCTBUIA
npodeccMoHanbHOro y4acTHMKa
obcToATeNbCTBAM

pa3mepa, yCTaHOBNEHHOTO HOPMaTUBHbIMM akTamu baHKa Poccum, BOZHMKLIEM MO HE3ABUCALWMM OT AEeNCTBUI
npodeccMoHabHOro y4acTHUKA 06CTOATENBbCTBAM
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T= EMPTY_AXIS

Z= EMPTY_AXIS

HanmeHoBaHune
nokasartens

Paspen 1.
UHdpopmaums o
Benn4nHe
MWHUMarbHOIo
pa3mepa cobCTBEHHbIX
cpeacTs

Pazpen 1.
WHpopmaums o
BENUYuHe
MWHUManbHOro
pasaMepa COOCTBEHHbIX
cpeacTs

Paspen 1.
WHdpopmaums o
BEnn4nHe
MWUHUMarIbHOIo
pa3mepa cobCTBEHHbIX
cpeacTs

npoceccnoHanbHOro npodeccnoHanbHOro npodeccnoHanbHoOro
y4YacTHUKa, y4acTHUKa, 3HayeHne |yvacTHuka, 3HayeHue
MwHumManeHbIM pasmep |BeNUYUHBLI X A06aBOYHOro
CODCTBEHHbIX CPEACTB KoadpdumLmeHTa
1 2 3

Ha KoHeL, oT4eTHOro

nepuoga 80000000.00 2000000.00 40.00
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HanmeHoBaHue nokasarens

2021-03-31

CtoumocTb
akTuBoB/0b6A3aTenbLCTB

AKTUBbI

Pacuer pa3mepa COBCTBEHHbIX cpencrts I'IpO(I)ECCVIOHaanOI'O Y4aCTHUKa pblHKa UEHHbIX 6ymar—£l,eHe)+<Hb|e cpeactBa
I'IpOd)ECCVIOHaﬂbHOI'O Yy4aCTHUKaA, HaxogdAllneca B Kacce

PacyeT pasamepa cobCTBEHHbIX CPeACTB NPOPECCUOHANIBHOIO YYaCTHUKA PbIHKA LLEHHbIX Bymar-LleHeKHble cpeacTBa
NpodeccMoHabHOrO Y4aCTHUKA M €ro KNMEHTOB, HAXOAALMECA Ha ero PacYeTHbIX CYETaX U CNeLuanbHbiXx GaHKOBCKUX
cYeTax B KPeAWUTHbIX OPraHU3aLMAX U MHOCTPAHHbIX BaHKax

5255811789.40

PacueT pa3mepa cobCTBEHHbIX CPeACTB NPOGECCUOHANbHOIO YYAaCTHUKA PbIHKA LLeHHbIX bymar-[leHesKHble cpeacTBa
NpodeccMoHabHOro y4acTHWKa BO BKIaAax (4eno3uTax) B KpeAUTHbIX OpraHu3aLmax U MHOCTPaHHbIX 6aHKax (3a
NCKAOYEHNEM CybopaANHMPOBAHHbIX AEMNO3MTOB), @ TaKKe CYMMbl MPOLEHTOB, MPUUUTAIOLIMXCA MO BKAAAY
(menosunTty) Ha pacyeTHyto AaTy

5617181.07

Pacyet pasamepa cobcTBEHHbIX CPEACTB NPOPECCUOHANTBHOIO YYaCTHUKA PbIHKA LLeHHbIX bymar-paroueHHble
MeTabl NPodECCUOHANIBHOTO YHAaCTHMKA BO BKIaAAX (4eno3uTax) B KPEAUTHLIX OPraHM3aLmMaxX U MHOCTPAHHbIX
6aHKax, a TaKKe CYMMbl NPOLLEHTOB, MPUYUTAIOLLMXCA MO BKAAAY (4€N03UTY) HA pacyeTHYIO AaTy

PacyeT pasamepa cobcTBEHHbIX CPEACTB MPOPECCUOHANTBHOIO YYaCTHUKA PbIHKA LLEeHHbIX bymar-paroueHHble
MeTabl NPOdECCUOHANIBHOTO YHAaCTHUKA Ha ero c4eTax B KPeAUTHbIX OPraHMU3aLLMAX

PacueT pa3mepa cobCTBEHHbIX CPEACTB NPOGECCUOHANbHOIO YYaCTHUKA PbIHKA LLEHHbIX bymar-[leHesKHble cpeacTBa
NpodeccMoHabHOro y4acTHWKa, NepesaHHble Mo AOrOBOPY AOBEPUTENBHOIO YNPaBAEHUA ynpasaaiowemy u (uam)
WMHOCTPaHHOMY /UL, MMEOLWEMY NMPaBO B COOTBETCTBUM C €ro JIMUYHbLIM 3aKOHOM OCYLLLECTB/IATL AeATEeNbHOCTb MO
ynpaeieHuIo LLeHHbIMW Bymaramm

PacyeT pasamepa cobCTBEHHbIX CPeACTB MPOPECCUOHANIBHOIO Y4aCTHUKA PbIHKA LLEeHHbIX Bymar-[leHekHble cpeacTBa
npo¢$eccrnoHabHOro y4acTHMKA M ero KJIMeHToB, NepeaaHHble No 40roBopy 0 HPoKepcKom 06cnyK1UBaHUN Bpokepy
n (MNn) MHOCTPaHHOMY AULLY




PacueT pasamepa cobcTBEHHbIX CpeacTB NPOodEeCcCMOHaIbHOMO YYacTHMKa PbIHKA LeHHbIX bymar-eHekHble cpeacTsa
npodeccMoHanbHOro y4acTHNKA U ero KAMEHTOB, NepeaaHHble B obecneyeHne UCNoaHeHMA 06A3aTenbCTs
Npo¢eccMoHaNbHOro YY4aCTHUKA U (MNIK) ero KIMEHTOB, BKAOYaA MHANBUAYA/IbHOE M KONNIEKTUBHOE KANPUHIOBOE
obecnevyeHune

PacyeT pasamepa cob6CTBEHHbIX CPEACTB NPOPECCUOHANBHOIO YYaCTHUKA PbIHKA LLEHHbIX Bymar-paroueHHble
MeTaNNbl NPodECCMOHANBHOIO Y4aCTHUKA, MepeaaHHble B obecneyeHre UCNoHEHNA 06A3aTeNbeT
NpodeccMoHabHOro yHacTHWKA, BK/OYAn MHAMBUAYANbHOE U KONNEKTUBHOE KANPUHIOBOe obecneyeHune

PacyeT pasamepa cob6CcTBEHHbIX CPeACTB NPOPECCUOHANBHOIO YY4aCTHUKA PbIHKA LLEHHbIX Bymar-LleHHble 6ymaru
npodeccuoHabHOro y4acTHUKA, NepeaHHble B obecrneyeHne UCNoHEHNA 06A3aTenbeTB NPpodeccMoHaibHOro
YYaCTHUKA, BKAOYAA UHAMBUAYANbHOE M KONJIEKTUBHOE KAMPUHroBOE obecneyeHue

PacueT pasamepa cobcTBEHHbIX CpeAcTB NPOGEeCcCMOHANBbHOI0 Y4acTHUKA PbIHKA LLeHHbIX bymar-ebutopcKas
3aZ,0/1*KEHHOCTb MO BbIMnJiaTe NPodecCMOHaIbHOMY YHaCTHUKY BO3HArparKAEHUM U BO3MELLLEHUIO PAcXo408 Mo
[O0roBOpam O BO3ME3AHOM OKa3aHWM ycayr

83733729.50

PacyeT pasamepa cob6CTBEHHbIX CPEACTB NPOPECCUOHANIBHOIO YYaCTHUKA PbIHKA LLEeHHbIX bymar-[lebutopckan
3a[,0/1*KEHHOCTb MO NiaTe, B3MMaeMOW PEFMCTPATOPOM C 3aPErMCTPUPOBAHHLIX /1ML, 33 NPOBEAEHWE onepaL it No
JIMLLEBbIM CYETAM M 33 NpeAocTaB/ieHne MHGopMaLun U3 peecTpa BaaLebLeB LEHHbIX Bymar (ans
npodeccMoHanbHbIX Y4aCTHUKOB, ABNAIOLLMXCA PEFUCTPATOPAMM)

PacyeTt pasamepa cob6CTBEHHbIX CPeAcTB NPOPECCUMOHANIBHOIO YY4aCTHUKA PbIHKA LLEHHbIX Bymar-MapKuHanbHble
3aliMbl, NPeA0CTaB/IEHHbIE KANEHTaM NPOGECCMOHANBHOIO YH4aCTHUKA, MMEIOLLErO IMLEH3MIO Ha OCYLLECTBEHUE
b6poKepcKoi feaTelbHOCTU, OTHECEHHbBIM B COOTBETCTBUM C AOTOBOPOM O HPOKEPCKOM 06CNYHKMBAHUN K KaTeropun
K/IMEHTOB C 0COBbIM YPOBHEM pPUCKa

PacyeTt pasmepa cob6CTBEHHbIX CPeAcTB NPOPECCUMOHANBHOrO YHaCTHUKA PbIHKA LLEHHbIX Bymar-MapKuHanbHble
3aliMbl, NPeA0CTaB/eHHblE KAMEHTaM NPOodEeCCMOHaNIbHOMO YHaCTHUKA, MMEIOLLErO IMLEH3MIO Ha OCYLLEeCTBEHME
6poKepCcKOM AeAaTeNbHOCTU, OTHECEHHBIM B COOTBETCTBUM C LLOTOBOPOM O HPOKEPCKOM 06CYKMBAHWUM K KaTeropum
K/IMEHTOB CO CTaHAAPTHLIM YPOBHEM PUCKA MM KaTEropuUn KANEHTOB C NOBbIWEHHbIM YPOBHEM PUCKA




PacyeT pasamepa cobCcTBEHHbIX CPeACTB NPOPECCUOHANIBHOIO YY4aCTHUKA PbIHKA LLEHHbIX Bymar-AKLUUN POCCUMCKMX
SMUTEHTOB, ABMAOLMXCA NYOJMYHBIMU aKUMOHEPHBIMM 06LLLECTBAMM, U aKLMKN MHOCTPAHHbIX SMUTEHTOB, a TaK»Ke
[AEeno3nTapHble PacnmMCKU Ha HUX

PacyeT pasamepa cobCTBEHHbIX CpeacTB NPOPECCUMOHANIBHOIO YY4aCTHUKA PbIHKA LLeHHbIX 6ymar-O6auraumm
POCCUMCKUX U MHOCTPAHHbIX SMUTEHTOB, 33 UCK/IIOYEHNEM CYOOPANHUPOBAHHBIX U CTPYKTYPHbIX 061Mraumii

Pacuer pa3mepa COBCTBEHHbIX cpencrts I'IpO(I)ECCVIOHaI'IbHOI'O Y4aCTHUKa pblHKa UEHHbIX 6YMaI'-MHBeCTVILI,VIOHHbIe nau
naeBbiX MHBECTULUNOHHBIX (I)OHAOB, d TaKXXe UeHHble 6ymarm MHOCTPAHHbIX SMUTEHTOB, KOTOPblE B COOTBETCTBUU C UX
JINYHbIM 3aKOHOM OTHOCATCA K CXeMaM KOJINTEKTUBHOIO MHBECTUPOBAHUNA NJIK CXeMaM COBMECTHOIo MHBECTUPOBAHUA
KaK C 06pa3OBaHMEM, Tak un 6e3 O6pa3OBaHVIF| ropnanyeckoro amua

PacueT pasamepa cobcTBEHHbIX CpeacTB NPOdEeccMOoHaNbHOr0 YY4aCTHUKA PbliHKA LEeHHbIX 6ymar-MnoTeyvHble
cepTUdUKaTbl y4acTus

Pacuet pasamepa cobcTBEHHbIX CPeacTB NPOdECCMOHANIBHOMO YYaCTHMKA PbIHKA LieHHbIX 6Bymar-UHble dpuHaHCoBbIe
AKTUBbI, NpeaycMOTpPeHHble nognyHKTom 2.1.15 nognyHKTa 2.1 YKkasaHua baHka Poccumn

OT/N0’KEHHbIE HAaNOTOBblE aKTUBbI MPOHECCMOHANBHOMO YYaCTHMKA B CYMME, HE MPEBbILLAIOLLEN OT/I0MKEHHbIX
Ha/N0roBbIX 06A3aTENLCTB NPOPECCUOHANIBHOIO YY4aCTHUKA

2948659.24

PacueT pa3mepa cobCTBEHHBIX CPEACTB NPOGECCUOHANbHOIO YYAaCTHUKA PbIHKA LLEHHbIX bymar-Heasuxunmoe
MMYLLECTBO NPOdECCMOHANBHOTO YHaCTHUKA, UCMOIb3yEMOE A/1A OCYLLECTBEHNA NPOdECCUOHAIbHOM AeATEeNbHOCTH
Ha PbIHKE LLeHHbIX Bymar u (Mnun) gna ero ynpaBaeHYeCKUX HyKa, NpUHATOE NpodeccMoHanbHbIM Y4aCTHUKOM K
6YXraNTepCKOMY YYeTy B KaUecTBe OCHOBHbIX CPEACTB

0O6na3aTenbcTsa

®urHaHcoBble O6ﬂ3aTEI1bCTBa, oueHunBaeMble No CI'IpaBe,EI,J'IMBOﬁ CTOMMOCTU 4Hepes3 I'Ipl46bll'lb nnn y6bITOK, B TOM 4yucne:

PacyeT pasamepa co6CTBEHHbIX CPeacTB NPOpECCMOHANIbHOIO YH4aCTHUKA PbIHKA LEHHbIX 6ymar-duHaHcoBble
0653aTeNbCTBa, B 0653aTeIbHOM MOPAAKE KAaccubuumpyemble Kak oLueHMBaeMble NO CNpaBea/IMBOM CTOMMOCTM
yepes Npubbiab NN YO bITOK

¢dunHaHcoBble 0653aTe/IbCTBA, KAAacCUPULMPYEMbIE KaK OLLEHMBAEMbIE NO CNPaBEA/IMBOM CTOMMOCTM Yepes Npubbiib
WU YObITOK MO YCMOTPEHUIO HEKPEAMUTHOM HMHAHCOBOW OpraHM3aLmm

Pacuer pa3mepa COBCTBEHHbIX cpencrs I'IpOd)ECCVIOHa}'IbHOI'O Y4aCTHUKa pblHKa UEHHbIX 6ymar-CDMHchosb|e
06ﬂ33Te}1bCTBa, oLeHnBaemble Nno aMOpTMBMpOBaHHOﬁ CTOMMOCTU, B TOM HUcCne:

3532258577.71




Pacuer pa3mepa COBCTBEHHbIX cpencrs I'IpOd)eCCVIOHaI'IbHOI'O Y4aCTHUKa pblHKa UEHHbIX 6ymar-cpep,CTBa K/IMEHTOB

3510309490.70

PacyeT pasamepa cobCTBEHHbIX CPeacTB NPOPECCMOHANIbHOIO YY4aCTHUKA PbIHKA LLEHHbIX Bymar-KpeauTbl, 3aliMbl 1
npoyre NPUBAEYEHHbIE CPEACTBA

Pacuer pa3mepa COBCTBEHHbIX cpencrts I'IpO(I)ECCVIOHaanOI'O Y4aCTHUKa pblHKa UEHHbIX 6yMaI'-BbII'IyIJ.I,eHHbIe
AO0/roBble LLeHHbIE 6ymarm

PacyeT pasamepa cobCTBEHHbIX CpeacTB NPOPECCUMOHANIBHOIO YY4aCTHUKA PbIHKA LLeHHbIX 6ymar-Kpegutopckas
33[,0/1*KEHHOCTb

21949087.01

PacyeT pasamepa cob6CTBEHHbIX CPeACTB NPOPECCUOHANBHOIO YYaCTHUKA PbIHKA LLEHHbIX Bymar-O6a3aTenbcTBa
BblObIBAIOLLMX FPYNN, KNAacCUPULLMPOBAHHDBIX KaK NpeaHa3HauYeHHble A5 NPOAAXKM

PacyeT pasamepa cob6CTBEHHbIX CPeacTB NPOPECCMOHANIbHOIO YY4aCTHUKA PbIHKA LEHHbIX 6ymar-O6s3aTesibcTBa No
BO3Harpa*KAeHUAM PaboTHMKAM MO OKOHYaHWUW TPYAOBOW AEATE/NIbHOCTM, HE OrpaHUYEHHbIM GUKCUPYEMbIMU
naaTexamm

PacuyeT pasamepa cobCcTBEHHbIX CpeAcTB NPOGECCMOHANBHOIO Y4aCTHUKA PbIHKA LLeHHbIX 6ymar-O653aTenbCTBO Mo
TEKyLeMy Haiory Ha npubbiib

PacyeT pasamepa cobcTBEHHbIX CpeacTB NPOPECCUOHANIBHOIO YH4aCTHUKA PbIHKA LLEeHHbIX Bymar-OT/10KeHHble
Hasiorosble 0643aTeNbCTBA

2948659.24

Pacyet pasamepa cobcTBEHHbIX CpeacTB NPOodeCCMOHANbHOTO YHaCTHUKA PbIHKA LLEeHHbIX Bymar-Pe3epBbl - OLLeHOYHbIe

obsAsaTenbcTBa

PacueT pasamepa cobcTBEHHbIX CpeacTB NPOdEecCUOHANbHOro Y4acTHMKA PbIHKA LLeHHbIX bymar-MNpoyne oba3atenbCcTBa

63953356.26

PacueT pasamepa cobcTBEHHbIX CpeacTB NPOdeccMoHaNbHOr0 YYacTHUKA PbiHKA LLEeHHbIX Bymar:
CymmapHasi CTOUMOCTb aKTUBOB

5348111359.21

PacueT pasamepa cobcTBEHHbIX CPeacTB NPOdEeCcCMOHAIbHOMO YYacTHMKA PbIHKA LEeHHbIX bymar: CymmapHas
CTOMMOCTb 06A3aTe/IbCTB

3599160593.21

PacuyeT pasamepa cobcTBEHHbIX cpeacTB NPodeccMoHaNbHOr0 YYaCcTHUKA PbiHKA LEeHHbIX 6ymar: Paamep co6CTBEHHbIX

cpeacrs

1748950766.00
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T= EMPTY_AXIS

Z= (CywecTBeHHble akTuBbl-[leHexHble cpeacTaa
NpodeCccroHansHOro y4acTHuKa, nepeaaHHble No JOroBopy
[OOBEPUTENBHONO YNpaBneHns ynpasnsoLeMy UM MHOCTPaHHOMY
nuy)

HanmeHoBaHue nokasarens

2021-03-31

PackpbiBaemas nHgopmaums o
CYLLECTBEHHbIX aKTUBax

CtonmocTb CyLleCTBEHHbIX aKTUBOB

1

WpeHTudmnkatop
CYLLECTBEHHOIO aKkTuBa
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T= EMPTY_AXIS

Z= EMPTY_AXIS

HanmeHoBaHue 2021-03-31
nokasarens
Twun akTuBa OnuncaHue akTnBa CtommocTb akTuBa, no |lpuynHa
KOTOPOMY OTCYTCTBYET |HEBO3MOXHOCTU
BO3MOXXHOCTb €ro BKITIOYEHUS B pacyeT
BKIIOYEHUS B pacyeT pa3mepa cobCTBEHHbIX
pasmepa cobCTBEHHbLIX |CpeacTB
CpeacTB
1 2 3 4

VpeHTudmnkatop aktmea




